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Abstract. Green’s function for the Sturm-Liouville operator with a block-triangular matrix po-
tential growing at infinity is constructed. For this function, a series expansion is obtained and the
Parseval equality is proved.

V. A. Marchenko introduced a notion of generalized spectral function R for a
Sturm-Liouville operator with arbitrary complex valued potential on the semiaxis [9,
10], which was transferred under his scientific supervision to the case of non-selfadjoint
systems [8, 11]. The distribution (the matrix in the case of systems) R acts on the topo-
logical space of test functions. The spectral distribution R determines formulas of ex-
pansion in eigenfunctions and also allows one to solve the inverse problem of spectral
analysis in the non-selfadjoint case. In the case of selfadjoint problems R is generated
by a non-negative measure (either scalar one or matricial in the case systems). We are
interested in clarifying a specific form of spectrum and a spectral matricial distribution
R for some classes of non-selfadjoint systems. While solving in [3] the inverse scatter-
ing problem on semiaxis, in the case of triangular matrix potentials, the Parseval equal-
ity is produced, and thus a form of spectral matrix distribution of V. A. Marchenko type
is found (for the selfadjoint case see [1]). In the work [6] we obtain conditions which
guarantee discreteness of spectrum for a wide class of Sturm-Liouville operators on the
semiaxis with a triangular matrix potential which diagonal blocks are Hermitian matri-
ces. For those potentials, a form of V. A. Marchenko type spectral matricial distribution
is found. Note that this distribution, under presence of multiple poles for the resol-
vent, does not reduce to a matrix measure, even non-selfadjoint one. These results are
applied to transferring the Sturm type oscillation theory from selfadjoint systems [13]
onto systems with a triangular matrix potential [5].
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I. Consider the equation with a block-triangular matrix potential:
[F]==7"+V@®y=25, 0<x<e, (1)

where

V) =v(x) In+U(x),  Ul)= , 2

v(x) is a real scalar function, 0 < v(x) — e monotonically as x — oo, v(x) has mono-
tone absolutely continuous derivative, and U (x) is a sufficiently small perturbation, for
example, U(x)-v~!(x) — 0 as x — oo, or |U|-v~! € L”(R,). The diagonal blocks
Ui (x), k= 1,r are Hermitian matrices of order my > 1 (in particular, for my = 1 they
r
are real scalar functions). Let 2 my, = m, and let I, be a unit matrix of order m.
k=1
Denote by H,, a finite-dimensional Hilbert space of order m. A vector he H,

will be written as i = col (131,/;27 .. .,ﬁ,) , where hy, k=T1,r is a vector from H,, .

Thus, y =col(yy,¥,,...,¥,), Where y; € Hy, .
In the case of
y(x) =Cx**, C>0, o>l1, (3)

we suppose that the coefficients of the equation (1) satisfy the relations:
[ v tar<e, @)
0
/ V2(t) v 3 (1) dr < oo, / V(1) v 3 (1) dt < oo, (5)
0 0

(Note that spectral properties of a one-dimensional Schrédinger operator with polyno-
mial potential were studied in [4].)
Consider the functions

1(5,2) = —— -exp (—/Oxmdu), 6)

v/ 4v(x)

(6 A) = — -exp(/ox v(u)du). 7)

It can be easily seen that
WA) =0, Yo(r,d) mee as  x— oo

These solutions form the fundamental system of solutions of the scalar differential

equation
i

—7 +(v(x) +¢(x))z=0, (8)
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where g(x) is defined by

5 (V(x) 2 1)
©=%(30) ~I0- ©
(cf. [14, 12]).
In this case,
WY, Yoo } = (6, A) - Yo (6, A) — Y (4, 4) - You (0, A) = for all x€[0,00). (10)

In the case of v(x) = x>*, 0 < a < 1, suppose that the coefficients of the equa-
tion (1) satisfy the relation

/()M|U(t)|~t*°‘dt<oo. (11)

Now define functions ¥ (x,A) and Y.(x,A) as follows:

Yo(6A) = ﬁp (_ A md)

4 4(x2oc_
l X
'y.x,()@A):m'eXp (/a V uzo‘—ldu).

These functions form the fundamental system of solutions of the scalar differential
equation

— "+ (%= A +q(x,1))z=0 (12)
as well, where ¢(x,7) is defined similarly as the function ¢(x) in the formula (9):

) Vi) \? 1 V(%)
Q(’“’M_E<v(x)—/1> T A

In this case, the relation (10) holds true.
oa+1 1
If ;(x =neN,ie, o= 1’ the functions y(x,A) and Y.(x,A) will
n—
have the following asymptotics as x — oo (see [6]; in the monograph [14], by Langer’s
technique, the asymptotics was established in another form, with the use of Henkel’s

functions):

xlta ;L xl o n=lq.3. (Zk 3) 2 k x1—Qk=la
yo(x,)L)_c-exp< 1+a 21— a+22 ! <§> 1—(2k—1)a

xS (s "*%.(1+o(1)), (13)
. Xt poxlme nclpial(2k=3) [A\F xl-@-De
Volx.A) = c-exp Ha 2 T-a & k! (E) 1T-(2k—a
3oim3) (3y1, @
o (G ) o), (14)
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In particular, for oo = 1 (n = 1) these expressions have the form'

it x
Yo(x,A)=c-x 2 -exp (—?> (1+o(1)), (15)
2
yw(x,k):c-x_%ﬂ-exp (%) (I+o(1)). (16)
If a_—|—1 ¢ N, then, setting n = [az_—;l + 1, where [B] stands for an integral

part of a number B, we obtain the following asymptotics for the functions }p(x,A) and
Yoo (X, A) at infinity:

e xite A e g3, (2k 3) /AN xl@De
Wx,A)=c-x 2exp< Tat2 1 a+k22 (5) T D
A

5> )

coxp (122 (1) ) (1+0 ()

. x1+a A xlfa 11 3 (2k 3) 2’ k xl*(2k—l)0¢
YW(xal)_c'x 26Xp<l+a 2 11— ]Z‘Z k' (E) m

xexp<—1'3"“'(2"‘3).(%)".ﬁ).(wo(xa)). (18)

n! o

; a7)

1
In particular, for o = 7 (n = 2) these formulas have the form

2

)/o(x,k)zcx_%-exp (—%x%—l—lx%—(%) X 5) (l—l—o(x %>>, (19)
2

Yoo (X, 1) —ex 1 -exp (%x% —x? + (%) x_%> . <1 +o (x_%>> (20)

In [6], there were proved both Theorem 1 and Corollaries 1, 2 cited below.

THEOREM 1. Suppose that, for the equation (1), there hold either the condi-
tions (3), (4), (5) for oo > 1, or condition (11) for 0 < o < 1. Then the equation (1)
has a unique m x m matrix solution ®(x,A) decreasing at infinity and satisfying the
relation

D(x, 1)
—1, 21
e A) D

such that o
fim 204 22)

=Iy.
e Y (x,A)

1
"For ¢ =1 and o = 3 ie., for v(x) = x? and v(x) = x, the asymptotics of the functions 1y(x,A) and

Yoo (x,A) is known.
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Also, this equation has m x m matrix solution W(x,A) growing at infinity and satisfying
the relation

Y(x,A)
im =1, (23)
= Yoo (X, 4)
such that )
Y ) g (24)

im
e Yo (x,4)

COROLLARY 1. If a = 1, i.e., the coefficient v(x) = x?, then, under the condi-
tion (11), the equation (1) has a unique m x m matrix solution ®(x,A) decreasing at
infinity and satisfying the relation

)
(5, 2)

= I, (25)

Al x?
where Y(x,A) =x" 2 -exp (—?> , such that

L (xA)
X—o0 ']6()67&) "

Also, this equation has m x m matrix solution W(x,A) growing at infinity and satisfying
the relation

L Wnd)
) B
such that )
. W(x,A)
lim = I,
x—e Y (x,A)

2
where Yoo (x,A) —x T -exp (%)

1
COROLLARY 2. If o = X i.e., the coefficient v(x) = x, then, under the condi-

tion (11), the equation (1) has a unique m x m matrix solution ®(x,A) decreasing at
infinity and satisfying the relation

i D(x,A)
Yoo YO(X’A) — fmy
_1 23 1
where Y(x,A) =x 4 -exp <—§x2 +7Lx2) , such that
/
lim A

x—e Y(x,A)
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Also, this equation has m x m matrix solution W(x, ) growing at infinity and satisfying
the relation
Y(x,A)
im
¥ Yoo (X, A1)

= 1Im
such that
. W(x,A)
lim
x—e Y (x,4)

2
where Yoo(x,A) =x 4 -exp <§xg —Ax5>.

:Im7

II. Let the following boundary condition be given at x = 0:
cosA-y'(0) —sinA-y(0) =0, (26)

where A is a block-triangular matrix of a similar structure as the coefficients of the
differential equation,

Ay A . Ay,
A— 0 Ay ... Ay, , @7
0 0 ...A,

and Ay, k =1,r are Hermitian matrices of order my > 1, 2 my =

Together with the problem (1), (26), we consider the separated system

lk[yk]:_)7;!+(V(X)Imk+Ukk(x)) yk:A‘yka kzlarv

with the boundary conditions

cos Ay - ;. (0) —sinAg - y,.(0) = 0, k=T1,r. (28)

Denote by L the minimal differential operator generated by the differential ex-
pression /[y] and the boundary condition (26), and denote by Ly, k = 1,7 the mini-
mal symmetric operators on Ly (Hy,,(0,)) generated by the differential expressions
It [¥;] and the boundary conditions (28). Taking into account the conditions on coeffi-
cients, as well as a sufficient smallness of the perturbations U (x) (Ugi(x)-v~!(x) —0
as x — oo, or |Uyi|-v~! € L”(R.)), we conclude that, for every symmetric operator Ly,
k=1,r, there is the case of a limit point at infinity. Hence their self-adjoint extensions’
Ly are the closures of operators L; respectively. The operators Ly are semi-bounded,
and their spectra are discrete.

Denote by L the extension of the operator Ly generated by the requirement on
functions from the domain of the operator L to belong to Ly (H,, (0,0)).

The following theorem is proved in [6].

2 A self-adjointness of the general Sturm-Liouville differential equations (with four terms) having matrix
coefficients were studied in [7].



GREEN’S FUNCTION OF DIFFERENTIAL OPERATOR 607

THEOREM 2. Suppose that, for the equation (1), there hold either the condi-
tions (3), (4), (5) for o > 1, or the condition (11) for 0 < oo < 1. Then the discrete
spectrum of the operator L is real and coincides with the union of spectra of the self-
adjoint operators Ly, k= 1,r, i.e.,

o) =)o (). (29)
k=1

Let us number the eigenvalues of the operator L in ascending order and with regard
to their multiplicities:

Along with the equation (1), we will consider the left equation
5] =-3"+V@) =43,  §=015 ... 5. (30)

Matrix solutions of the equation (30) decaying and growing at infinity will be
denoted by ®(x,A) and ¥(x,A) respectively.

Denote by Y (x,A) and Y(x7 A) the solutions of the equations (1) and (30) respec-
tively, satisfying the initial conditions

Y(0,1) =cosA, Y'(0,A)=sinA, Y(0,A)=cosA, Y'(0,A)=sinA, AeC.
(31
Put

v(ed) (Widy)) BA),  0<x<s
Glx,t, 1) = (32)

d)(x,)L)(W{?,d)})il?(t,l), K>

THEOREM 3. The matrix function G(x,t,A) is the Green function of the differen-
tial operator L, i.e.:

1. The function G(x,t,1) is continuous for all x,t € [0,).

2. For any fixed t, the function G(x,t,A) has a derivative with respect to x such
that it is continuous on both intervals [0,t) and (t,), and at x =t it has the
Jump

G.(x+0,x,A) = G.(x—0,x,1) = —I,. (33)

3. For a fixed t, the function G(x,t,A) with respect to x is a matrix solution of
the equation (1) on both intervals [0,t) and (t,*), and satisfies the boundary
condition (26). For a fixed x, the function G(x,t,A) with respect to t is a matrix
solution of the equation (30) on both intervals [0,x) and (x,), and satisfies the
boundary condition ¥ (0) - cosA — y(0) - sinA = 0.
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Proof. The function G(x,7,1) is continuous with respect to x on the both intervals
[0,7) and (¢,e0), and the similar is fulfilled with respect to 7. To prove the continuity of
the function G(x,7,A) for all x,7 > 0, it is sufficient to verify that the identity

—1 —1

Y(x,x)(W{é,y}) &)(x,x)+q>(x,x)(vv{?,q>}) YA)=0 (34

holds true for all x > 0. By definition of the Wronskian, this identity can be rewritten
in the form

Y(x,2) (B A)Y(x.2) —&)’(x,)L)Y(x,JL)yI D(x,A)—
—®(x, 1) (?’(x,x)qn(x,x) - ?(x,?t)®/(x,l)>71}7(x,l) =0

or
(Y’(x,?L)Y*I(xJL)—&TI(x,l)@’(x,l))il - (}7*1(x,l)f”(x,l)—d)’(x,l)dfl(x,?L))71,
ie.,

Y (6, 2)Y T A) — 0 (e, 1) (6, A) =Y (o A)Y (5,4) — @ (x, 1) (x, 1),
which is equivalent to

Y ()Y L A) =Y e, )Y (x,A) = @ (6, A)D (1, 4) — @ (x, 1) L (x, 1),
or to

Y(x, 1) (?(x,x)y’(m) —?'(x,x)Y(x,x)) Y () =
=-0 '(x,1) (&)(x,x)qf(x,x) —&3/(x,l)d)_l(x,7t)> @ '(x,1).

But the latter follows from the relation W{Y,Y} = W{®,®} = 0.

To verify that the jump of the first derivative at ¢t = x equals (—1,), i.e., that the
equality (33) holds, it suffices to prove the identity

-1

Y (x,A) (W{é,Y})ilé(x,k) F(d) (WE.0)) Fwd) =k G9)
Consider the function
-1

ClotA) =Y (x,A) <W{&)7Y}>71 B(1,2) + D(x, 1) (WIT.@)) F(1.),

which presents an analogue of the Cauchy function. This function is a solution of the
equation (1) with respect to x, and it is a solution of the equation (30) with respect to
1. By (34), we have C(x,x,A) = 0. But in this case Cy,|,_ = (V(x) = AL,)Cl|,_, =0,
and, therefore, Cy(x,7,1)| =Q(A),ie.,

=

Y'(x,A) (W{EIS,Y}) o)+ (1) (W{?,cp}) TR =), (36)
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By showing that Q(4) = I,,, we get the formula (33).

Since the matrix solutions ®(x,4) and W(x,A) form the fundamental system of
solutions of the equation (1), we conclude that the matrix solution ¥ (x,A) of the equa-
tion (1) satisfying the initial conditions (31), can be rewritten as

Y(x,A) = ®(x, M )AA) +¥(x,A)B(L),
where A(L) = —W{¥,Y}, B(A) =W{®,Y},ie.

Y(x,A) =¥(x, )YW{D,Y} — D(x, )W{¥,Y}. (37)

The matrix solution ¥ (x,A) of the equation (30) admits the representation in the
form

Y(x,A) = W{D,Y}¥(x,A) — W{¥,Y I D(x,1), (38)

where
W{®,Y} =sinA-®(0,1) —cosA- D' (0,A) = —Q(0,A) = —W{Y,®}.  (39)
In the same way we get W{¥,Y} = —W{Y,¥}. Thus,
Y(x,A) = W{Y,¥}®(x,1) — W{Y,®}¥(x,1). (40)

Substituting (37) and (40) in the formula (36) and taking into account that the
equality (36) holds identically with respect to x, we get

Q(A) = lim [\ff’(x7/1)&>(x,x) —c1>'(x7/1)\¥f(x7/1)] .

X—>00

By Theorem 1 and by Corollaries 1, 2 on the asymptotic behaviour of the functions
®(x,A) and W(x,A) at infinity, we have

Qi(A) = lim [0, A)7o (6, 4) = %66, A) Yoo (0, )] T = W {30, Yoo} I = I

This completes the proof of the formula (33) as well as the proof of Theorem 3. [

In view of the definition (32), the function G(x,z,A) is meromorphic with respect
to the parameter A which poles coincide with the eigenvalues of the operator L.
Consider the operator R defined on L; (H,,, (0,20)) by the relation

ka /Gx,t,)L 41)
—/OX@(X,A)(W{?A)}) (e, )7 dt+/ Y(x2) (W{cp Y}) B, 1) F(t) dr

THEOREM 4. The operator R), is the resolvent of the operator L.
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Proof. One can directly verify that, for any function f(x) € Ly (H,(0,0)), the
vector function y(x,4) = (R; f)(x) is a solution of the equation /[y] — Ay = f when-
ever A € o(L). We will prove that y(x,A) € Ly (Hy, (0,00)).

By using formulas (37) and (40), we can rewrite the relation (41) in the form

(RaT) @) / ®(x,2) (W17, cp}) Ve, F () dr
_XI(xv)L) +X2(xvx’) —X3(x7/1) +Z4(x7l)7

where a > 0 and
~ -1 ~ X _
fi(e2) =) (WiT.0)) wivw) [ ee.a)sna

706 ) :d)(x,l)/axq’(t,l

Blh) = @ WP (WD) [T 802 f0)dr
Ta(e2) =¥(2) [ Bea)f ()

Let us show that each of these vector functions y;(x,A), x,(x,4), x3(x,4),
X4(x,A) belongs to Ly (Hy,(a,)). By Theorem 1 and by formulas for 1p(x,A), the
matrix solution ®(x,A) decays rather quickly, therefore, |®(x,A)| € Ly(0,0). It fol-
lows that y;(x,4) € Ly (Hy, (0,°0)) and y5(x,A) € Ly (Hy,, (0,00)). First we prove the
assertion for the function ), (x,A) if o > 1 and the coefficients of the equation (1)
satisfy the conditions (3), (4), (5). In this case, we have

%26, A)| (s A)‘ 7).

In view of the asymptotic formulas for the matrix solutions ®(x,A) and W¥(x,A) (see
Theorem 1), we obtain that

Tl < annd) [ a)]|Fo) . 42)

Let us rewrite this relation in the form

¥ Yeo(1,4)
a )/w(x,l)

By using formulas (6) and (7) and by applying the Cauchy-Bunyakovskii inequality, we
obtain

BRI 5a (/\/%p(—z/md)dr) ([ rof

2206, 4) < c1(A)W(x,A) ¥ (x,4)

’f(t)’ dr.
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X
Since ¢ < x, we get exp (—2 / \/v(u)du) < 1, and then the latter estimate for
t

x2(x,A) can be rewritten in the form

i} Lo Y L ([t 2
XA < (A d < (A d ’
7o ><z<>m</amt> <2<>W<Lmt>

By formula (3), we get

Talna) < 98

Yvx)’

and hence, if o > 1 and coefficients of the equation (1) satisfy the conditions (3), (4), (5),
we have %, (x,A) € Ly (Hy, (a,)). In the case of v(x) =x*>*, 0 < o < 1, the assertion
can be proved similarly.

For the function y,(x,2), we prove our statement in the case of v(x) = x>*, 0 <
o < 1 and coefficients of the equation (1) satisfy the condition (11). As in (42), in this
case we have

T )| < apea) [ ned)|fo)] .

which can be rewritten in the form

2 D] < i (o) [ 28 70

n(x,4)
Let us use the asymptotics of the functions yp(x,4) and }w(x,4), for example,
1
in the case OH(; =néeN,ie, a= =1 (see (13), (14)). Putting a(o,A) =
1-3-...-(2n— "
ﬂ . & , We Obtaln
n! 2
= — “ YO(I72’) 7z
XA < op(A)x™ ‘ t 'dt
|%4( )‘ 2( ) o Yo()@l) f()

<co(A)x? </ax ;2((;:2))>2dt>2 </Ooo‘f(t)|2dt)%’

e, (7))

Taw )| < | [ exp——————dr

Making the change of variables t = xu, we get

1
B oo -2 o+1 a+l_1 2
T R e e e
1
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_xa+l(ua+l _ 1)

Since the inequality exp <x 2 holds forall o € (0,1] and u € [1,0)

whenever x is sufficiently large x, we have

1
oo _ o+l o+l 2
Fal6 )] < cs (Aot ( / u2“<°‘v“°‘expwdu) .
1 14+ o

This implies that |}, (x,A)| < w,(a,?t)x’“’% ,and hence ), (x,A) € Ly (Hp, (a,0)).

In the case if 0 < or < 1 and % ¢ N, and also & > 1, the proof is similar.

Thus, Ry f € Ly (H,y, (0,00)) for any function f € Ly (H,,, (0,00)). O

Since the resolvent R, is a meromorphic function with respect to A which poles
coincide with the eigenvalues of the operator L, the formulation of Theorem 2 can be
refined.

THEOREM 5. Suppose that, for the equation (1), there either hold the condi-
tions (3), (4), (5) for o« > 1 or the condition (11) for 0 < o < 1. Then the spectrum of
the operator L is real, discrete and coincides with the union of spectra of self-adjoint
operators l’jk, k=1,r, e,

III. As above, we denote by Y (x,A) the matrix solution of the equation (1) sat-
isfying the initial conditions Y(0,1) = cosA, Y'(0,A) = sinA, and by Z(x,A) the
matrix solution of the equation (1) satisfying the initial conditions Z(0,A) = —sinA,

Z'(0,A1) = cosA. Then the solutions ®(x,A), ®(x,A) admit the representation in the
form:

O(x,A) = Z(x, YW{Y,®} — Y (x, \)\W{Z,®}, (43)
D(x,A) = W{D,Z}Y (x,A) — W{®D,Y}Z(z,A). (44)

The Green function (32) can be rewritten as
~ -1
Glx,t, 1) = Y(x,A) (W{cD,Y}) W{®,Z\Y(1,A) +... =
~ ~ —1-
= Y(x, \)W{Z,®} (W{Y,qn}) Y A)+....

Here the dots means the entire function with respect to A. Consider the disk on the
complex plane bounded by the circle Cg, of radius R, with the center at the origin
such that, for a sufficiently large n, there hold conditions |A,| < R, and A, > R,. By
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G(x,1,A
integrating the function % over the contour indicated, we get:
-z
1 G(x,t,A)
— — 2 dA = G(x,t,A
Zn:i/cR A—z (x,t,2)

i 2 Res;, {%_ZY(x,X)W{Z,dD} (W{?,@}) o ?(t,l)} -

j=1

By letting n tend to infinity, we conclude that
Gx,1,2) = 2 esy, {—Y(x MW{Z,®} (W{Y cb}) (z,x)}. 45)

If the matrices A(A) and C(A) are entire functions and the matrix B(4) has a pole
of order r; at A;, then the residue of the matrix A(A)B(A)C(A) at A; can be calculated
as follows:

ri—1 1 dk (
Res;, {AM)B(AIC(A)} = 3 =-rA() 2 Resl { YA — A )k”}
=0 a=a; 120
1 d
x 537 C(A) .
If A(A) =1, we get
1 d
Resy, {B(A)C(A)} = Z Resy, { A)(A - 2) }l'dmc(/l) . 46)
A=A;
The formula (45) takes the form
oS dt -
G(x,t,2) = ZMZO T 2AF <EY(x7A)W{Z7®}> - (47)
J=1 k= J

x 2 Resk{(W{f’,d)])1(7L_Aj)k+l}.ll_!dd—lll)~’(t,l)

A=A,

Asin [1], [2], [3], define the normalizing polynomials by

~ -1 ~
Nj(t) = e M'Res), {eh (W{Yﬂ)}) W{Y,‘P}} :
or
r] k

Nj( 21< lzkjl)Resk {(W{R@})l(/l—xj)”"} ll' djlW{Y ‘P}’ )E

k=0
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Note that

—(k+1)

_ Z ResA{<W{?7q)}> *- MHk}ll'd‘ilW{Y T}‘

ik (N (1)) o

(48)
or
dk
o W;0)

= Rey, { (W{?,qn}) “a- ;L,-)kW{?,\p}} .

=

LEMMA 1. Assume that Q(A) is an entire matrix function and detQ (1) =0 at
some point Ay, and that the matrix Q=Y (1) has a pole of order r at Ay. Then

i (@@t -ar- el L g,
Res ~Q =0, k=0,1,....r—1,
S 1Al Amig
or
r—(k+ 1 dl
Res () (A=) ———Q(A) =0, k=0,1,....r—1
§ 10{ }z!dﬁu Amio

(49)

As in [1] and [2] for r = 1, the proof follows from the expansion of the functions
Q(24) and Q~!(1) in a neighborhood at A:

> 1 d
QM) = ——Qm\ (=),
2 i .y
A, A, A
Q1) = ot I I T P

(A =20)" "~ (A =29)! A= 2o

where A_; =Res;, {Q 7' (A)(A —29)''}.

REMARK 1. If Q(A) = W{Y,®} and A; is the pole of multiplicity r;, then the
formula (49) takes the form

Z R, {(wivon) -t} Sowid

k:O,l,...,r—l. (50)
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LEMMA 2. The following relations hold for all k=0,1,...,r; — 13:

rj*%“)l dk+lN-(t) d_l
1V dik T dAt

=0

=Resy, { (W{F.0}) (-2)"},
(51)

A=A,

rj—(k+1) 1 gk

dl
2 g (”LO i

=0

rj—(k+1) 1 dl dk+l

=0, (52)

=0. (53)

Proof. Due to the formula (48), we get:

rjf(k+l)

1 dk+l dl B
o], g ®2

/ | [T D )
- l_!< )Y Reszj{(W{YJD})*()L_)LJ,)HHS}

XEWW{Y,‘P}‘ ) djlW{CD z}'

In what follows, we will consider values of the function N; (r) as well as its deriva-
tives at # = 0, and values of the Wronskians and their demvatlves at A = A;. Therefore,
in order to simplify the notation, we will not mention the calculation of functlons val-
ues at a point.

Making the change [ 4 s = m, one can reduce the latter sum to the form

m=l

rj=(k+1) (k+1) ) » .
Y z‘v( Y Resy {W{r.0h (-2}
=0 :

x#ﬂw{f/ \.p} d_lw{d) Z}
(m—DlarmT1" Vo) ) gt

Then, making the change of the summation limits, we obtain

rj—(k+1)
mgo ﬁRes;Lj{(W{Y,CD}) (A—2)) k+m} (Z T IW{Y \P}MW{cp z})
s % -1 k+m d"

= Y ﬁReslj{(W{Y,CD}) (A—=2)) }dk (W{V, W W{D,Z}). (54)

m=0

3The formulas (52), (53) are similar to the formula (25) from [3] while they are proved here in a different
way.
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By using the asymptotics of the matrix solutions @ (x,A) and ¥ (x,A) at infinity,
for any A we have

WAY, IW{D, Z} = lim (LY — V') (0Z' = 12) = 1+ lim (0¥ = %7 ) (1Z — 1%2")
=1+lim (YO -Y®') (VZ-9Z) =1+ W{V,o}W{¥,Z}.
(55)

Similarly,
W{V,WIW{d Y} =W{V,O}W{¥P,V}. (56)

In view of (55), the right-hand side of the formula (54) takes the form

Resy, { (W{T,0}) (A - 2" b+

rjf(kJrl) 1 i B N o
£ X ke (VT 0) (22" B AT 0w (#.2).

From here, using the formula (46) we obtain that the latter sum equals 0. This
completes the proof of the formula (51). The relations (52) and (53) can be proved
similarly, with the use of the formula (56) instead of (55) by the completion of the
proof. [J

THEOREM 6. Let Ly be a minimal differential operator generated by the differen-
tial expression (1) which coefficients satisfy either the conditions (3), (4), (5) for oo > 1,
or the condition (11) for 0 < oo < 1, as well as the boundary condition (26). Let also
L be the extension of the operator Ly generated by the requirement for functions from
the domain of the operator L to belong to Ly (Hy,(0,0)). Then the Green function of
the operator L has the form

(57)

= Mgk [
6= 3, 8 bt (0w

Jj=1 k=0

A=A,

rj (kJrl)l dk+l dl .
Z{) l' dtk+le (t)’ dll (q)(t 2’))

A=A,

Proof. Let us transform the formula (47) for the Green function G(x,#,z). Con-
sider the interior sum and substitute the values of residues in it according to (51):

rj—(k+l)

1
Y Resy, {(W{F.0}) (A -2)") %%Y (t.2)

=0
rj—(k+1) I’_,‘—(k+l+l)1 dk+l+s d* N 1 d
EO ( 2 i) Wi, }>l i (A)-

s=0

~

A=4;
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Making the change [/ 4 s = u, we conclude that the latter sum will take the form

rj—(k+1) [rj—(k+1) 1 dktu du_l dl

If we interchange the summation limits, we obtain

(k+1) koru du I l
2 u'dtk+" Nj (1 2 U lW{d) Z} Y (1) | =

= dA!
rj—(k+1) 1 gktu du
u=0 '

Using the formula (44) and proving that

I’,‘—(k-‘rl) 1 dk+u d”
L;) Vi () 2 W@ YZ(1,4)) = (59)
we conclude that the right-hand side of the formula (58) takes the form
ri—(k+1) 1 koru dv
——Ni(t) — (®(¢,1)).
) u! drktu J( )dlu ( (7, ))
By rewriting the left-hand side of (59) as
rj_(k""l) 1 koru qv=s
c W{d,Y t,A
I/l'dtk—‘ru J 2 Au Y( { }) dx{s ( )

u=0

and by interchanging the summation limits, we get

rj (k+1)1 r (k+1) 1 koru dn=s » d°
2 s! ( Z's (u—s)! areri 1) g7 (W{@,Y})) Z(t,2).

s=0 dA’

Then, making the change u — s = m, we obtain

rj—(k+1)1 (rj(kJrHl) 1 gktstm dm

s

d
mg,o 1 sV (0) (Wi, Y})> FrE Z(t,1).

>

5!
= s

In view of (52), the interior sum equals 0, which implies (59). It follows that

rj—(k+1) 1 dl N
Y Res, {(W{r.0h) (a2} P (1,2

=0

’./_(k+1)1 dk+l dl
R T
“ ) dk
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and the right-hand side of (47) takes the form

=t a0
"L X (/l Y MWAZ ¢}>
j=1 k=0 A=2;
rjf(k+1)1 dk+ d
——N-(t)’ d(t,1)
Z(t) 1 dik+7 —0 drt ( ) Y

Finally, by interchanging the summation limits with respect to k£ and / and by using the
formulas (43) and (53), we will pass to the formula (57) for the Green function. [

If all the eigenvalues A; of the operator L are simple, i.e., the poles A4; of the ma-

trix (W{f’,d)})_l are simple, then the matrix N;(r) is constant and can be calculated
by the formula

o 1 ~
N =Res;, { (W{F, @) fwiv W], _, .
It follows that

Resy, {(W{Y@})_l} =N;W{®.Z}|;_, .

Hence in the case if all the eigenvalues of the operator L are simple, the for-
mula (57) can be substantially refined:

&1
G(x,t,2) = Zx- . Y (x,A)) W{Z,®}|, _ AN W{®d,Z}|, _ A Y(t,4))
j=17
= i
=2 oW A)N; D1 ;).
j=17

This formula is equivalent to (57) for the Green function that was constructed in [2]
in the case of a potential decaying at infinity and such that its first moment is bounded.
IV. Let S(x) and T'(x) be arbitrary matrix functions from L, (H,,, (0,o)). Denote

E(S,) :/S(t)d)(t A)di, (60)
E(S,A) = ©1)
[oer

THEOREM 7. Suppose that, for the problem (1), (26), coefficients either satisfy
the conditions (3), (4), (5) for oo > 1, or the condition (11) for 0 < o« < 1. Then, for
arbitrary matrix functions S(x), T(x) € Ly (Hy,(0,00)), there holds the expansion in
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the solutions ®(x,1) and ®(x, 1) of the equations (1) and (30) respectively:

o 1j—1 1 dk rj—(k+l) 1 dk+l dl B
E(S,2)) SN0 (@A)
jzl kzo P I I T N ( ) A2
(62)
= ri—ly dk i kD) o gk d!
P (x,1)) =N (0] 7 (E(S,A) :
,2'1 kzg) k! d/l" A=A, Z(‘) 1 dek+t o dA! ( ) A=A
(63)
and holds the Parseval equality
T =gk
[SOT@dx =3 3 Gz ES. A, (64)
0 j=1k=0 ™"
rj—(k+1) 1 gkt d!
o | S7ETA)| .
;% 1 g dAl A=1,

Proof. Since (I —zI) [®(x,1)] = (A —z)®(x,1), we conclude that (x,A) =
_ (l—zI) [@ (x,1)] for A # z. It follows that

A—z
:/d)xl
0

For a finite function T'(x) € Ly (Hy,, (0,°0)), by integrating by parts twice, we get

=

X, )] R [T (x) dx.
0

—E(T.2). (65)

Taking into account the formulas (41), (57) and (61), for an arbitrary matrix 7 (x) €
€ Ly (Hy, (0,00)) we have

M\

e b gk |
; P 1 ZAF ( Z@(x,?t))
dk+l

i—(k+1
G N 0| E
Z Al dtkH J —

A=A,
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Introducing the temporary notation ay(A;) for the summation with respect to , we can
rewrite the latter formula as

RIDW-3SSL L4 gl wm.
) S0 =0t (A —g)f Tt ans ’ A=2; !

Interchange the summation limits with respect to k£ and s:

oo Fj— s ri—1
®INO=3 5 O @) :

j=1s5=0

% (A))-
l:ljkgx (AJ_Z)]{ +1 k\ g

In what follows, we will consider values of the function ®(x,A) as well as its deriva-
tives in A at A = A;, and values of the function N;(r) and its derivatives at r = 0.
Hence, as above, we simplify the notation of functions by no mentioning the calcula-
tion of functions’ values at a point. Putting k — s = u, we obtain:

o 1j—1 1 da° i—(s+1) 1
RTD @ = 3 3 a7 (P A) Z o
ri—(stu+l) 1 gstut! d .
X l' dt_H»zH»l N ( )dll (T A')

=0

Interchange the summation limits with respect to u and /:

oo Tj—1 1 dk
®T)E) =% 3 5 (@)
ri—(k+1) 1 (k+14-1) 1 gk ut d .
8 par l_!< 26 (A — o) L ar Nj (f)> WE(T7/1)~
= u= ] .

rjf(kJrl)l rjf(kJrl) 1 dk+p dl 3
g ilo2 (Aj—z)P ! dt"ﬂ’N'() d?LlE(T A).
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This yields that
o rji—1 1 d* rj—(k+1) 1 dktp dP 1 .
RINE=F 3 g @en) 3 S (rE )

oo Fj—1 1 dk
(R[T]) (x) = — 7 (@(x,1))
‘ Zl Z;) k! dAk vy
rj—(k+1) 1 dkt! d!

g() N diktl N;j (I)’t=0 Pl (E(R.[T], 1))

It follows that

S ®Re[T) () dx =
0
o rj—l 1 dk ri—(k+1) 1 dk+l dl .
—Y Y LB 0| g (BT
,;;ZB k! dAk y Z;) It dek+t™ » il ( y
Thus, for any finite function T (x) € Ly (Hy, (0,0)), we get
T e ’f "1 odk
[s@ R ax= [ ( e (E(8,))
o o \j=1k=0 A=A;
( 1 dk+l dl 5
§ I (I’LO aa (P A) M/_) (RIT)) ()

Since the range of the resolvent is dense in Ly (Hy, (0,0)), we pass to the formula (62).
In the similar way we can prove the formula (63). Finally, by multiplying the both
sides of the relation (62) by T'(x) and by integrating, we obtain the Parseval equal-
ity (64). O
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